LAMPIRAN 1: DAFTAR SAMPEL PERUSAHAAN

No | Kode Nama Jenis Sektor

1 | ADES | Akasha Wira International Thk Industri Barang Konsumsi
2 | AISA | Tiga Pilar Sejahtera Food Thk Industri Barang Konsumsi
3 | ALTO | Tri Banyan Tirta Thk Industri Barang Konsumsi
4 | BTEK | Bumi Teknokultura Unggul Tbhk Industri Barang Konsumsi
5 | CAMP | Campina Ice Cream Industry Thk Industri Barang Konsumsi
6 | CEKA | Wilmar Cahaya Indonesia Tbk Industri Barang Konsumsi
7 | CINT Chitose Internatonal Thk Industri Barang Konsumsi
8 | CLEO | Sariguna Primatirta Thk Industri Barang Konsumsi
9 | DLTA | Delta Djakarta Thk Industri Barang Konsumsi
10 | DVLA | Darya Varia Laboratoria Tbk Industri Barang Konsumsi
11 | GGRM | Gudang Garam Tbk Industri Barang Konsumsi
12 | GOOD | Garudafood Putra Putri Jaya Thk Industri Barang Konsumsi
13 | HMSP | Handjaya Mandala Sampoerna Tbk Industri Barang Konsumsi
14 | HOKI | Buyung Poetra Sembada Thk Industri Barang Konsumsi
15 | ICBP Indofood CBP Sukses Makmur Thk Industri Barang Konsumsi
16 | HKP Inti Agri Resources Tbk Industri Barang Konsumsi
17 | INAF Indofarma (Persero) Thk Industri Barang Konsumsi
18 | INDF Indofood Sukses Makmur Thk Industri Barang Konsumsi
19 | KAEF | Kimia Farma (Persero) Tbk Industri Barang Konsumsi
20 | KICI Kedaung Indah Can Tbk Industri Barang Konsumsi
21 | KINO | Kino Indonesia Thk Industri Barang Konsumsi
22 | KLBF | Kalbe Farma Thk Industri Barang Konsumsi
23 | KPAS | Cottonindo Ariesta Tbk. Industri Barang Konsumsi
24 | LMPI Langgeng Makmur Industry Tbk Industri Barang Konsumsi
25 | MBTO | Martina Berto Tbhk Industri Barang Konsumsi
26 | MERK | Merck Indonesia Tbk Industri Barang Konsumsi
27 | MLBI Multi Bintang Indonesia Tbk Industri Barang Konsumsi
28 | MRAT | Mustika Ratu Tbk Industri Barang Konsumsi
29 | MYOR | Mayora Indah Tbk Industri Barang Konsumsi
30 | PANI Pratama Abadi Nusa Industri Tbk Industri Barang Konsumsi
31 | PCAR | Prima Cakrawala Abadi Thk Industri Barang Konsumsi
32 | PEHA | Phapros Tbk. Industri Barang Konsumsi
33 | PSDN | Prashida Aneka Niaga Tbhk Industri Barang Konsumsi
34 | PYFA | Pyridam Farma Tbk Industri Barang Konsumsi
35 | RMBA | Bentoel International Investama Tbk Industri Barang Konsumsi
36 | ROTI Nippon Indosari Corporindo Thk Industri Barang Konsumsi
37 | SCPI Merck Sharp Dohme Pharma Thk Industri Barang Konsumsi
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38 | SIDO Industri Jamu & Farmasi Sido Muncul Tbk Industri Barang Konsumsi
39 | SKBM | Sekar Bumi Thk Industri Barang Konsumsi
40 | SKLT | Sekar Laut Thk Industri Barang Konsumsi
41 | STTP Siantar Top Tbk Industri Barang Konsumsi
42 | TCID Mandom Indonesia Thk Industri Barang Konsumsi
43 | TSPC Tempo Scan Pasific Thk Industri Barang Konsumsi
44 | ULTJ Ultrajaya Milk Industry and Trading Company Tbk | Industri Barang Konsumsi
45 | UNVR | Unilever Indonesia Thk Industri Barang Konsumsi
46 | WHM | Wismilak Inti Makmur Tbk Industri Barang Konsumsi
47 | WOOD | Integra Indocabinet Thk Industri Barang Konsumsi
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LAMPIRAN 2: DATA VARIABEL PENELITIAN

1. Rasio Profitabilitas

No Kode ROA
2020 2021 2022

1 ADES 2.53 3.22 3.87
2 AISA 0.73 0.35 1.15
3 ALTO 3.17 1.90 2.41
4 BTEK 0.32 3.39 0.67
5 CAMP 0.12 0.14 0.69
6 CEKA 3.98 1.90 1.69
7 CINT 2.62 3.54 1.16
8 CLEO 1.75 0.02 0.27
9 DLTA 0.57 3.26 5.34
10 DVLA 3.36 3.80 4.60
11 GGRM 3.76 4.60 5.79
12 GOOD 3.75 2.30 3.47
13 HMSP 4.34 3.44 2.04
14 HOKI 3.51 2.61 1.73
15 ICBP 2.06 1.90 2.68
16 IHKP 3.78 2.66 2.18
17 INAF 1.09 2.64 4.23
18 INDF 3.11 1.58 2.88
19 KAEF 0.01 0.03 0.06
20 KICI 0.03 -0.02 -0.01
21 KINO -0.01 0.00 0.06
22 KLBF 0.04 -0.52 -0.27
23 KPAS 0.10 0.09 0.12
24 LMPI -0.02 -0.12 -0.03
25 MBTO -0.07 -0.09 -0.09
26 MERK -0.06 0.06 0.34
27 MLBI 0.02 0.05 0.15
28 MRAT 0.02 -0.02 0.04
29 MYOR 0.02 0.03 0.05
30 PANI -0.30 -0.08 0.01
31 PCAR -0.08 -0.09 -0.05
32 PEHA 0.02 0.06 0.08
33 PSDN 0.01 -0.04 0.04
34 PYFA -0.03 0.49 0.34
35 RMBA -0.05 0.01 0.06
36 ROTI 0.01 -0.02 0.08
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37 SCPI 0.03 0.04 0.07

38 SIDO 0.00 0.05 0.11

39 SKBM 0.04 0.03 0.04

40 SKLT -0.53 -0.10 0.02

41 STTP 0.07 0.03 0.03

42 TCID 0.13 0.11 0.03

43 TSPC 0.06 0.05 0.05

44 ULTJ 0.08 0.05 0.05

45 UNVR 0.05 0.08 0.07

46 WIIM 0.08 0.08 0.05

47 WOOD 0.04 0.05 0.00

2. Rasio Likuiditas
No Kode CR QR
2020 2021 2022 2020 2021 2022

1 ADES 2.40 2.47 2.56 4.77 2.83 1.43
2 AISA 4.82 3.16 6.74 0.49 0.43 0.47
3 ALTO 0.84 1.11 1.45 2.88 271 3.00
4 BTEK 1.88 1.89 1.89 2.54 1.42 1.20
5 CAMP 1.25 111 0.84 0.70 0.76 0.38
6 CEKA 1.55 1.75 1.66 0.68 0.99 0.32
7 CINT 1.44 1.49 1.35 1.20 1.05 0.94
8 CLEO 1.60 2.34 0.68 1.09 1.37 0.48
9 DLTA 2.79 3.77 1.68 1.48 0.15 1.44
10 DVLA 1.80 2.26 2.43 0.73 1.11 1.13
11 GGRM 2.22 4.05 3.54 1.15 1.12 0.88
12 GOOD 2.07 3.41 3.16 1.81 1.92 1.61
13 HMSP 2.32 4.30 2.85 1.65 1.61 1.79
14 HOKI 0.31 0.49 0.77 1.74 1.74 1.96
15 ICBP 154 1.66 2.46 0.47 0.53 0.44
16 IIKP 0.87 0.90 1.00 0.58 0.33 0.62
17 INAF 1.82 1.71 2.06 1.22 0.12 1.21
18 INDF 1.40 0.97 1.53 1.29 0.13 1.36
19 KAEF 2.85 3.31 1.58 1.44 1.30 1.16
20 KICI 1.36 0.89 1.40 1.13 1.13 1.11
21 KINO 2.13 2.34 1.60 1.15 0.86 1.17
22 KLBF 1.28 0.51 0.25 3.97 4.40 3.37
23 KPAS 4.14 5.83 7.13 1.32 1.54 1.02
24 LMPI 1.75 0.62 0.37 0.46 0.68 2.10
25 MBTO 0.66 0.92 0.62 0.88 1.17 1.05
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26 MERK 0.31 0.33 0.88 2.89 2.91 2.52
27 MLBI 1.16 0.76 2.16 2.85 2.89 2.98
28 MRAT 1.50 1.39 1.53 2.06 2.06 2.91
29 MYOR 0.82 1.14 1.25 0.73 0.66 0.33
30 PANI 1.42 0.72 0.90 1.18 1.59 1.52
31 PCAR 0.39 0.27 0.38 0.85 0.72 0.58
32 PEHA 4.70 4.89 6.18 3.69 10.07 12.76
33 PSDN 1.12 0.73 1.03 1.20 1.47 1.16
34 PYFA 0.95 0.09 1.18 1.95 2.54 2.26
35 RMBA 2.52 1.93 2.28 3.56 2.45 2.07
36 ROTI 0.58 0.73 1.09 3.04 3.62 3.72
37 SCPI 1.08 1.30 1.45 1.07 1.27 1.37
38 SIDO 2.51 2.37 2.39 2.15 11.51 0.19
39 SKBM 1.63 1.49 1.50 4.66 4.35 4.12
40 SKLT 0.11 0.06 0.11 0.98 0.50 0.27
41 STTP 241 2.3 2.26 2.22 2.93 1.46
42 TCID 1.17 0.7 0.81 3.85 4.26 3.44
43 TSPC 1.17 1.24 1.65 1.07 0.81 1.01
44 ULTJ 1.67 1.63 1.38 1.76 1.90 1.38
45 UNVR 1.62 1.81 1.77 0.73 0.78 0.65
46 WIIM 1.13 1.29 1.54 7.75 5.75 5.46
47 WOOD 1.48 1.61 1.86 5.29 5.77 6.41
3. Rasio Solvabilitas
No Kode DER DAR
2020 2021 2022 2020 2021 2022

1 ADES 0.78 0.72 0.67 0.45 0.37 0.35
2 AISA 0.45 0.51 0.42 1.33 1.24 1.16
3 ALTO 0.66 0.44 0.40 0.23 0.24 0.22
4 BTEK 1.10 0.96 1.18 0.18 0.20 0.30
5 CAMP 0.66 0.69 0.77 0.45 1.06 1.16
6 CEKA 0.89 0.74 0.88 0.78 1.06 1.07
7 CINT 0.67 0.46 0.59 1.53 1.03 1.66
8 CLEO 0.52 2.18 2.88 0.92 0.76 0.51
9 DLTA 0.49 0.43 1.02 0.51 0.38 0.47
10 DVLA 0.41 0.33 0.42 0.76 0.84 0.99
11 GGRM 0.28 0.17 0.19 1.08 0.90 0.64
12 GOOD 0.48 0.27 0.31 0.34 0.29 0.19
13 HMSP 0.73 0.37 0.33 0.17 0.83 0.44
14 HOKI 1.60 1.49 1.63 0.12 0.39 1.50
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15 ICBP 0.82 0.76 0.59 2.35 0.24 257
16 IIKP 2.23 1.72 1.52 0.69 0.92 0.92
17 INAF 0.73 0.69 0.96 0.59 0.47 0.48
18 INDF 0.82 0.77 0.99 2.27 3.31 3.08
19 KAEF 0.42 0.44 0.44 13.54 7.04 6.91
20 KICI 0.88 0.91 0.94 0.70 0.77 0.76
21 KINO 0.61 0.61 0.51 1.34 1.64 1.86
22 KLBF 1.40 9.25 4.86 1.50 1.50 1.80
23 KPAS 0.27 0.19 0.15 1.34 1.37 1.36
24 LMPI 1.32 1.54 1.67 2.68 2.49 2.40
25 MBTO 2.42 3.32 4.85 0.68 0.99 1.49
26 MERK 7.21 7.94 1.25 0.63 0.63 0.54
27 MLBI 1.94 1.44 1.24 0.51 0.53 0.52
28 MRAT 0.99 0.94 0.85 257 2.62 2.59
29 MYOR 211 1.27 0.95 1.03 1.18 1.13
30 PANI 1.37 1.09 0.89 4.44 4.28 4.82
31 PCAR 7.95 3.32 4.88 2.92 217 2.53
32 PEHA 0.20 0.18 0.17 2.19 3.31 5.93
33 PSDN 0.94 1.30 1.56 6.52 7.00 7.20
34 PYFA 0.13 0.05 0.01 5.81 5.72 4.64
35 RMBA 1.77 1.81 1.62 6.54 7.48 9.60
36 ROTI 1.28 1.57 1.12 0.70 0.95 1.37
37 SCPI 1.54 1.80 1.80 1.18 0.92 0.20
38 SIDO 1.91 1.62 1.27 1.18 1.04 1.60
39 SKBM 2.24 2.30 2.25 0.40 0.40 0.50
40 SKLT 2.54 2.08 2.20 0.44 0.42 0.40
41 STTP 1.32 1.12 1.00 0.53 0.54 0.34
42 TCID 1.56 1.29 1.51 0.24 0.23 0.24
43 TSPC 1.51 1.06 0.88 0.76 0.45 0.88
44 ULTJ 1.40 1.21 1.03 2.70 2.24 2.28
45 UNVR 0.99 0.73 0.62 0.41 0.91 1.09
46 WIIM 0.98 0.88 0.73 0.48 0.53 0.68
47 WOOD 0.41 0.37 0.35 0.51 0.45 1.06
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4. Rasio Aktivitas

No Kode TATO ITO
2020 2021 2022 2020 2021 2022

1 ADES 0.45 0.39 0.48 4.44 4.16 4.88
2 AISA 0.45 0.51 0.42 2.16 2.35 253
3 ALTO 1.49 1.32 1.87 2.49 2.38 3.92
4 BTEK 0.36 0.45 0.33 5.11 4.98 4.99
5 CAMP 0.64 0.68 0.60 2.95 2.83 3.29
6 CEKA 0.38 0.32 0.48 3.44 3.51 3.45
7 CINT 0.86 0.86 1.03 0.10 0.92 0.97
8 CLEO 0.15 0.04 0.04 3.57 4.14 5.19
9 DLTA 0.96 1.02 1.29 5.04 4.96 5.95
10 DVLA 1.35 1.13 1.24 4.64 4.53 4.48
11 GGRM 1.13 0.94 0.80 4.62 4.86 4.67
12 GOOD 2.01 1.61 1.61 0.87 1.01 1.50
13 HMSP 1.40 1.29 1.38 5.09 4.57 4.75
14 HOKI 0.34 0.28 0.24 2.93 5.46 457
15 ICBP 0.12 0.11 0.21 3.89 3.88 3.35
16 IKP 1.46 1.34 1.17 1.72 2.02 215
17 INAF 0.74 0.73 0.78 3.89 4.21 401
18 INDF 1.23 0.99 0.89 2.94 2.77 265
19 KAEF 0.65 0.68 0.80 2.28 2.53 211
20 KICI 0.64 0.54 0.72 4.31 3.58 4.00
21 KINO 0.21 0.26 0.41 4.71 4.20 3.98
22 KLBF 1.42 1.07 0.21 3.78 3.37 3.03
23 KPAS 0.77 0.62 0.64 3.00 3.19 276
24 LMPI 0.14 0.24 0.04 251 2.02 1.97
25 MBTO 0.16 0.15 0.24 1.43 1.01 1.8
26 MERK 1.20 1.20 1.25 5.22 5.65 454
27 MLBI 0.36 0.43 0.51 4.01 4.82 459
28 MRAT 1.22 9.71 1.34 2.93 3.24 3.55
29 MYOR 0.49 0.47 0.52 4.42 4.64 4.97
30 PANI 0.20 0.19 0.35 4.82 4.44 461
31 PCAR 0.21 0.13 0.24 0.42 4.18 3.12
32 PEHA 0.36 0.32 0.38 1.03 1.09 1.05
33 PSDN 1.44 2.86 4.02 1.14 1.05 1.19
34 PYFA 0.08 0.00 0.00 1.50 1.51 121
35 RMBA 0.22 0.27 0.47 4.30 4.07 4.37
36 ROTI 0.35 0.36 0.54 2.06 4.44 1.86
37 SCPI 1.30 1.15 1.41 4.36 4.14 4.19
38 SIDO 0.28 0.31 0.38 251 3.28 1.70
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39 SKBM 0.49 0.56 0.76 3.73 4.24 4.12
40 SKLT 0.24 0.33 0.48 2.26 2.38 3.59
41 STTP 0.29 0.27 0.29 4.35 3.05 4.38
42 TCID 0.13 0.12 0.12 3.56 3.53 3.29
43 TSPC 0.31 0.44 0.45 1.07 1.40 2.41
44 ULTJ 0.15 0.15 0.15 1.17 1.08 1.07
45 UNVR 0.15 0.15 0.15 2.53 3.01 3.75
46 WIIM 0.07 1.22 1.16 2.13 1.99 2.01
47 WOOD 0.52 0.51 0.46 1.67 1.03 1.32
5. Nilai Perusahaan
No Kode PBV
2020 2021 2022

1 ADES 0.36 1.18 1.07

2 AISA 0.78 0.23 0.23

3 ALTO 2.01 2.45 2.71

4 BTEK 0.24 0.32 0.38

5 CAMP 0.35 0.37 0.36

6 CEKA 0.74 0.35 0.56

7 CINT 0.68 1.12 0.89

8 CLEO 0.72 0.68 0.85

9 DLTA 2.41 4.66 4.09

10 DVLA 0.56 1.67 1.80

11 GGRM 0.40 1.37 1.35

12 GOOD 1.34 2.40 2.15

13 HMSP 0.90 1.03 1.16

14 HOKI 1.66 1.47 0.99

15 ICBP 1.12 3.00 2.05

16 IIKP 0.49 0.51 0.48

17 INAF 0.70 1.52 0.95

18 INDF 0.63 1.28 191

19 KAEF 1.48 1.23 0.86

20 KICI 0.60 1.98 1.88

21 KINO 0.59 0.44 0.53

22 KLBF 1.97 1.59 0.82

23 KPAS 1.36 1.26 1.09

24 LMPI 1.08 1.39 1.48

25 MBTO 1.07 1.30 1.13

26 MERK 9.04 4.21 1.98

27 MLBI 1.33 1.34 1.31
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28 MRAT 0.94 0.78 0.83
29 MYOR 1.31 1.04 0.75
30 PANI 0.37 0.29 0.38
31 PCAR 0.89 1.52 4,56
32 PEHA 1.19 1.45 0.79
33 PSDN 1.42 453 413
34 PYFA 0.68 0.63 1.05
35 RMBA 1.72 2.34 2.87
36 ROTI 1.89 0.80 0.81
37 SCPI 1.09 0.95 0.87
38 SIDO 1.98 2.44 1.50
39 SKBM 0.99 0.84 0.65
40 SKLT -0.05 -0.04 -0.04
41 STTP 8.63 1.35 1.15
42 TCID 3.85 4.66 4.58
43 TSPC 1.88 1.93 3.25
44 ULTJ 2.94 3.68 471
45 UNVR 4.04 5.49 5.05
46 WIIM 1.09 1.23 2.00
47 WOOD 0.36 0.34 0.58
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LAMPIRAN 3: OUTPUT

1. Statistik Deskriptif

SPSS

Descriptive Statistics

Minimu Maximu Std.

N Mean -
m m Deviation

141

PBV -.05 9.04 1.5883 1.47554
ROA 141 53 5.79 9656 1.49556
CR 141 06 711 1.7572 1.26479
QR 141 12 12.76 2.0196 1.98634
DER 141 01 9.25 1.3235 1.44695
DAR 141 17 9.60 1.6878 2.08612
TATO 141 00 0.71 7209 95244
ITO 141 1 5.95 3.1782 1.37374

2. Uji Asumsi Klasik

a. Uji Normalitas

One-Sample Kolmogorov-Smirnov Test

Unstandardized

Residual

N 141
ab Mean OE-7

Normal Parameters Std. Deviation | 1.89921199
Absolute .098

Most Extreme Differences  Positive .083
Negative -.098

Kolmogorov-Smirnov Z 575
Asymp. Sig. (2-tailed) .894

a. Test distribution is Normal.

b. Calculated from data.
b. Uji Heteroskedastisitas
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3.

Scatterplot

Dependent Variable: PBY

Regression Studentized Residual
[=]
1

c. Uji Multikolinearitas

Coefficients?

Regression Standardized Predicted Value

Model Collinearity Statistics
Tolerance VIF

TATO .962 1.039

ROA .740 1.352

CR .766 1.306

1 QR 893 1.119

DER 147 1.338

DAR .864 1.158

ITO .892 1.121

a. Dependent Variable: PBV

d. Uji Autokorelasi

Model Summary®

[Model R R Square |Adjusted R Square | Std. Error of the | Durbin-Watson
Estimate
1 2442 .659 .010 1.46828 1.703

a. Predictors: (Constant), ITO, CR, TATO, QR, DAR, DER, ROA
b. Dependent Variable: PBV

Uji Koefisien Determinasi (R2)

Model Summary®
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5.

[Model R R Square |Adjusted R Square | Std. Error of the | Durbin-Watson
Estimate
1 54432 .659 .610 .6828 1.703
a. Predictors: (Constant), ITO, CR, TATO, QR, DAR, DER, ROA
b. Dependent Variable: PBV
4. Analisis Regresi Linear Berganda
Coefficients?
[Model Unstandardized Coefficients Standardized t Sig.
Coefficients
B Std. Error Beta
(Constant) .902 478 1.889 .061
ROA 292 .096 .020 2.627 .036
CR .257 112 .034 2.154 .024
n QR 321 .066 .029 2.862 .048
DER 241 .099 237 2.431 .016
DAR .318 .064 .025 2.737 042
TATO .082 133 .053 .618 538
ITO .058 .096 .054 .606 545
a. Dependent Variable: PBV
Uji Hipotesis
a. UjiParsial (Uji t)
Coefficients?
[Model Unstandardized Coefficients Standardized t Sig.
Coefficients
B Std. Error Beta
(Constant) .902 478 1.889 .061
ROA 292 .096 .020 2.627 .036
CR .257 112 .034 2.154 .024
" QR 321 .066 .029 2.862 .048
DER 241 .099 237 2.431 .016
DAR .318 .064 .025 2.737 .042
TATO .082 133 .053 .618 538
ITO .058 .096 .054 .606 545

a. Dependent Variable: PBV
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Uji Kelayakan Model (Uji F)

ANOVA?
[Model Sum of Squares Df Mean Square F Sig.
Regression 318.085 7 175.813 7.198 .008P
1 Residual 1286.727 133 22.156
Total 1304.812 140

a. Dependent Variable: PBV
b. Predictors: (Constant), ITO, CR, TATO, QR, DAR, DER, ROA
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